COMMERZBANK
VENCIMIENTO DE WARRANTS EMITIDOS POR COMMERZBANK AG
Vencimiento 15 - Jul - 2011

Les informamos de los siguientes vencimientos de Warrants emitidos por Commerzbank AG:

Nombre Subyacente ISIN Cg:ﬂélgzo Vencimiento lzl';t”/ Strike Ratio quE:de;::?én FX-Rate "(Iqu?izg;tieén
COBA - TEF 07.11 Telefonica DEOOOCM3UB14 B6879 15-jul-11 Call EUR 17.00 0.500 EUR 15.62 1.0000 € 0.00
COBA - TEF 07.11 Telefonica DEOOOCM3UB63 B6884 15-jul-11 Call EUR 18.00 0.500 EUR 15.62 1.0000 € 0.00
COBA - TEF 07.11 Telefonica DEOOOCM3UB97 B6887 15-jul-11 Call EUR 18.50 0.500 EUR 15.62 1.0000 € 0.00
COBA - TEF 07.11 Telefonica DEOOOCM3UC13 B6889 15-jul-11 Call EUR 19.00 0.500 EUR 15.62 1.0000 € 0.00
COBA - TEF 07.11 Telefonica DEOOOCM3UC47 B6892 15-jul-11 Call EUR 20.00 0.500 EUR 15.62 1.0000 € 0.00
COBA - TEF 07.11 Telefonica DEOOOCM3UC70 B6895 15-jul-11 Call EUR 21.00 0.500 EUR 15.62 1.0000 € 0.00
COBA - TEF 07.11 Telefonica DEOOOCM3UDO4 B6898 15-jul-11 Put EUR 16.00 0.500 EUR 15.62 1.0000 €0.19
COBA - TEF 07.11 Telefonica DEOOOCM3UD38 B6901 15-jul-11 Put EUR 17.00 0.500 EUR 15.62 1.0000 € 0.69
COBA - TEF 07.11 Telefonica DEOOOCM3UD61 B6904 15-jul-11 Put EUR 17.50 0.500 EUR 15.62 1.0000 €0.94
COBA - TEF 07.11 Telefonica DEOOOCM3UEO3 B6908 15-jul-11 Put EUR 18.00 0.500 EUR 15.62 1.0000 €1.19
COBA - TEF 07.11 Telefonica DEOOOCM3UE29 B6910 15-jul-11 Put EUR 18.50 0.500 EUR 15.62 1.0000 €1.44
COBA - TEF 07.11 Telefonica DEOOOCM3UE45 B6912 15-jul-11 Put EUR 19.00 0.500 EUR 15.62 1.0000 €1.69
COBA - TEF 07.11 Telefonica DEOOOCM3UE60 @ B6914 15-jul-11 Put EUR 20.00 0.500 EUR  15.62 1.0000 €2.19
COBA - IBEX 07.11 IBEX DEOOOCM3U2F3 B7007 15-jul-11 Call EUR 9,500.00 0.001 EUR 9484.20 1.0000 € 0.00
COBA - IBEX 07.11 IBEX DEOOOCM3U2J5 B7010 15-jul-11 Call EUR 10,000.00 0.001 EUR 9484.20 1.0000 € 0.00
COBA - IBEX 07.11 IBEX DEOOOCM3U2P2 B7015 15-jul-11 Call EUR 10,500.00 0.001 EUR 9484.20 1.0000 € 0.00
COBA - IBEX 07.11 IBEX DEOOOCM3U2T4 B7019 15-jul-11 Call EUR 10,750.00 0.001 EUR 9484.20 1.0000 € 0.00
COBA - IBEX 07.11 IBEX DEOOOCM3U2X6 B7023 15-jul-11 Call EUR 11,000.00 0.001 EUR 9484.20 1.0000 € 0.00
COBA - IBEX 07.11 IBEX DEOOOCM3U3A2 B7036 15-jul-11 Call EUR 12,000.00 0.001 EUR 9484.20 1.0000 € 0.00
COBA - IBEX 07.11 IBEX DEOOOCM3U3E4 B7040 15-jul-11 Call EUR 12,500.00 0.001 EUR 9484.20 1.0000 € 0.00
COBA - IBEX 07.11 IBEX DEOOOCM3U3J3 B7044 15-jul-11 Put EUR 8,500.00 0.001 EUR 9484.20 1.0000 € 0.00
COBA - IBEX 07.11 IBEX DEOOOCM3U3N5 B7048 15-jul-11 Put EUR 9,000.00 0.001 EUR 9484.20 1.0000 € 0.00
COBA - IBEX 07.11 IBEX DEOOOCM3U3T2 B7053 15-jul-11 Put EUR 9,500.00 0.001 EUR 9484.20 1.0000 € 0.02
COBA - IBEX 07.11 IBEX DEOOOCM3U3Y2 B7058 15-jul-11 Put EUR 10,000.00 0.001 EUR 9484.20 1.0000 € 0.52
COBA - IBEX 07.11 IBEX DEOOOCM3U310 B7027 15-jul-11 Call EUR 11,250.00 0.001 EUR 9484.20 1.0000 € 0.00
COBA - IBEX 07.11 IBEX DEOOOCM3U351 B7031 15-jul-11 Call EUR 11,500.00 0.001 EUR 9484.20 1.0000 € 0.00
COBA - IBEX 07.11 IBEX DEOOOCM3U4A0 B7070 15-jul-11 Put EUR 10,750.00 0.001 EUR  9484.20 1.0000 €1.27
COBA - IBEX 07.11 IBEX DEOOOCM3U4E2 B7074 15-jul-11 Put EUR 11,000.00 0.001 EUR 9484.20 1.0000 €1.52
COBA - IBEX 07.11 IBEX DEOOOCM3U4K9 B7079 15-jul-11 Put EUR 11,500.00 0.001 EUR  9484.20 1.0000 €2.02
COBA - IBEX 07.11 IBEX DEOOOCM3U427 B7062 15-jul-11 Put EUR 10,250.00 0.001 EUR 9484.20 1.0000 €0.77
COBA - IBEX 07.11 IBEX DEOOOCM3U468 B7066 15-jul-11 Put EUR 10,500.00 0.001 EUR  9484.20 1.0000 €1.02

COBA - BBV 07.11 BBVA DEOOOCM3U5U5 B6726 15-jul-11 Call EUR 7.00 0.500 EUR 7.20 1.0000 €0.10
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