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Santander Central Hispano

Madrid, 13 de junio de 200]

Ref: BONOS DE TITULIZACION HIFOTECARIA
759,000,000 Euros F.T.H. BANESTO 1

Estimados sefiores:

En telacion al asunto de referencia, adjunto les remitimos la siguiente
informacién periddica:

e Informe trimestral de log Bonos de Timlizacion Hipotecaria.

» Informe trimestral de las Participaciones Hipotecarias.

» Informe trimestral de origen y aplicacién de fondos (caja).

.

Tasas de Prepago histdricas; y vida media residual de los Bonos de
Titulizacién Hipotecaria.

Atentamente,

Ignacioﬂ%}%(am
Direg eneral

B5CH de Titulizacion, SGFT, 5.A.
Pzzeo de la Castallana, 75 - 28046 MADRID - Tels. 91-342 3526 6 91-342 43 34 Fax 91-342 35 31



DENOMINACION DEL FONDO:

INFORMACION
CORRESPONDIENTE AL:

| FONDO DE TITULIZACION HIPOTECARIA: BANESTO 1

TRIMESTRE/SEMESTRE [ 19/02/01— 18/05/01 |Aﬂ3:{ [~2001 |

Persaonas que asumen |a rezponsabilidad de esta informaclén y cargos que

ocupan:

lgnacio Qriega Gavara - Director General

1. DATOS GENERALES SOBRE EL FONDO

Fecha de Constitucian del | 22 de julio de 1.992 Agente de Pago Bonos BSCH
Fondo
Fecha Dezembolso BTH'S | 4 de agosto de 1.999 Negociacion Mercado AlAF
Fecha Final Amortizacion | 18 de febrero de 2.028 | Agencia de Calificacion Moody's
BTH'S
Sociedad Gestora BSCH da Titulizacion Calificacion: Inlclal | Actual
Orlginador PH's Banesto Emisién Principal Aaa Aaa
Emision Subordinada AZ A2
I. VALORES EMITIDOS POR EL FONDO: BONOS DE TITULIZACION
HIPOTECARIA
SERIES N NOMINAL EN
FRELACION BTH'S CIRCULACION
CODIGO ISIN
Inicial Actual S%Act/nic
Sarie A Preferente Nominal Unitario 100.000 € T0.077.80 €
(ISIN=ES0341221002) | 7.324 | Nominal Total 732.400.000€ 513.248.805,89 € 70,08%
Serie B Subordinada Neminal Unitario 100.000 € 100.000 €
(1SIN=ES0341221010}) 266 Nominal Total 2(.600.000€ 26.800.000 € 100%

AMORTIZACION E INTERESES BTH'S

Actual Préximo
Fecha Amortizacion | 18 de mayo de 2.001 Fecha Proximoe Cupén | 20 de agosto de 2.001
Perlodo Actual
Amordizacion devengada
no pagada 0 Tipo de Interés Sarie A - 4,8636%
Amortizacion Calendarin NO Serie B - 5,2641%
Amortizacion Serle A 6.110,93 € Impaorte Bruto | Serie A— 877,75 €
Amortizacion Serie B 0 Préximo Cupon Serie B~ 1355 60 £
Intereses Brutos Serie A 026,90 € Importe Noto Proximo | Serffe A— 71976 €
Interages Brutos Serie B 1,313,156 Cupdn Serie B— 1.111,67€




Ill. VALORES ADQUIRIDOS POREL FONDO: PARTICIPACIONES HIPOTECARIAS
(Participacién en Préstamos Hipotecarios)

PRESTAMOS HIPOTECARIOS A LA EMISION SITUACION ACTUAL
Nimero de Préstamos 18.269 14.616

Salde Pendiente de Ameortizar 759.000.018 € 539.849.836,16 €

PH's

Importes Unitarios Préstamos 41.545,79 € 36.935,54

Vivos

Tipo de Interés 5,16% 6,20%

TASAS DE AMORTIZACION ANTICIPADA SITUAGION ACTUAL

Tasa mensual actual anualizada: 44.61%

Tasa dltimos 12 meses anuallzada: 12.65%

Tasa anualizada desde Constitucion del Fondo: 12,32%

MOROSIDAD ACTUAL Hasta 1 mes De 1 a 6 mesas Mayor de € mesoz
Deuda Vencida (Principal + 298.567,59 € 75.257.B1 € 11.573,59€
Intereses)

Deuda Pendiente Vencimlento 539.704.631,67 €
Deuda Total 238.567,59 € 75.257 81€ 539.716.205,26 €




FONDO DE TITULIZACION HIPOTECARIA

BANESTO 1
INFORME TRIMESTRAL DE ORIGEN Y APLICACION DE FONDOS
(CAJA)
Fecha: 18 de mayo de 2001
A.- ORIGEN: 54.035.980,01 €
a) PRINCIPAL COBRADO
1. AMORTIZACION DE PH'S: 44.756.400,97 ¢
b) INTERESES COBRADOS

1. INTERESES DE PH'S: 8.858.529,18 ¢
2. INTERESES DE REINVERSION: 421.049.86 ¢
B.- APLICACION: 54.035.980,01 €
1. GASTOS CORRIENTES: 15.384 65 €
3. INTERESES DE BTH'S SERIE A: 6.788.615.60 €
3 INTERESES DE BTH’S SERIE B 349.297,90 €
4. AMORTIZACION DE BTH'S: 44.756.451,32 €
5. INTERES PRESTAMOS SUBORDINADOS A: 225.859,60 €
6. INTERES PRESTAMO SUBORDINADO B 12.480,24 €

7. AMORTIZACION DEL PRESTAMO 121.100.55
SUBORDINADO A: €

2. AMORTIZACION DEL PRESTAMO 83.431,71
SUBORDINADO B €
9. COMISIONES A FAVOR DE BANESTO: 1.663.358,44 €




C.- ESTADO DE LA CUENTA DE TESORERIA:

a) EN CONCEPTO DE FONDO DE RESERVA

1. SALDO ANTERIOR: 18.975.000 €
2. UTILIZACION DEL PERIODO: 0 €
3. SALDO ACTUAL: 18.975.000 €

TOTAL (A+B) 18.975.000 €



a4z A6 EES %19+ W08 ¥ L TANA %601 %br'6L WL #'6¥8'6ES £6'/Z5649 | 0-Aeur

L EGE BFS Ay ) EA=ra SL050 %G+ Ed %ZE Of FEIEDLG Zr'ackeah Lg-1qe
S LLLBES a6 - WEE'D SHeE'al 1B 0 10've %LE LB Cgna LLG &0'B9ELED Lg-1ell

FLBRE F'GEG LGS S%EL'6 964D L5 O W%ER'D iS5 PR %0l F8 Z'o09' FES L0'c9z 169 10-98]
¥'4869.15 %E9'01l ER'D WERoL »EG'D L %00'E8 S'O55 265 9z L¥L563 Lp-Bus
Z'GE5'989 %Iz whel'l %98'0k BES'D o093 uwE6'ED LV'06Y¥ 09 0&'Z00669 oo-yp

BV 0E 'AET 065 5E'g 9z L0 B0 UGG %.0'ag EA '8 609 4’60820 Qg-fou
J'ZLE 209 Yoe o WEGD AR CLiBTD %»0g'24 %.01'G8 | 'ERG 910 £0'02£904 0G-19e
§'5129l9 A woL'E SLFELL EA I AN WEL 9 L'BSFEED £8'E550}LL go-dos

IZE1E FAFAS AL w296 R0 % LL'0k %Ra'0 Y58 6R %Ee9'2g ¥'o9L Zo L L LERLL go-o€e
0'ZZ99ED WrEE EY A G101 50 %,99'05G nha'ee §'9R0° LG9 SEELLBLL no-inl
2'Eendby BT % FS'0 wEE'0L 906D BEL LG oLZOAR G'tBE 559 LO'ASEVEL (ligliy]

LEF ZE L'8EG FSD %G1'G B EE' D 2h9 L'l WbE'D e Le % 19°06 9'0LE 980 0R'EELSEL go-AmL
2'/97 899 560 %03'0 Wit L %al0'L WAL TE % 8'LE V'BELTLT L ZRIEEL Qo-1ge
' 160619 A e | % 00'EL Lo s Pl 1 Z9'28 FAFA: A CE'SEEEEL {o-1ew

LGt EE £'0.0069 %i8'G iR s A 0L %S S'E6 nPa'Eh g 115629 ZF'EO8RES 00-9=1
6981 10K %01 L L wRE'D rL'El A WED'FH w%L0'PE ¥'9ZF 060 SE'PLO0FL ng-aus
S'eFFalL wdbal WZE'0 WEE'F WAL | 56 FE EA WA L'agL 90s 65'04EkFL GAE-3Ip

GEL'SE 0'198EeL 1LGEG %050 %G5| WLt uE8'cH %l1'96 LLAROLS Z5'L508ke Gg-nau
i Farf oy "ol L e %eT'E WllL'0E %498'| % L E'06 %ERLE oLy rEs G6g'mliILgs #5190

. FHeEL ifd WGESL Ei o B WEG'GL Wkl 1:05'B6 % 156'96 130G v Z)'DOEGSL F5-dos
ZEZRLO'0GOD B85S w03 001 %00°00L E0'DODBESF
elpalu . GEETL'D
ugIIBZINOWE ohedald obedaid |ensuaw oBedaly [EnsuaW sau ap obBedalyg |es obedaid TR TR
gaed ap sendsap 317 ESE] pEpljEN oW 817 ESEL FEPHEHOR [eul e ap J0yoan asueeg ap sajue
ajauodsig aauejeg prouaueuad %E0'L asueeg

LODZ W0l ABW

TOLSaAYE SINANAYdTdd



DEAL

MEZZ. DECLINN

MEZZ. STOPS DECLINN
VIDA RESIDUAL DESDE

759.000

PRINCIPAL
FECHA AVAILABLE
11/02/99 0
11/10/99 1 0
11/11/99 1 35.138.024
11/12/99 1 0
11/01/00 1 0
11/02/00 1 33.790.811
11/03/00 1 0
11/04/00 1 0
11/05/00 1 32.491.468
11/06/00 1 0
11/07/0G 1 0
11/08/00 1 31.226.315
11/09/00 1 a
11/10/00 1 0
111100 1 30.013.247
11/12/00 1 0
11701101 1 0
11/02/01 1 28.813.335
1110301 1 0
11/Q4/01 1 a
14/08/01 1 27.675.582
11/06/01 1 0
11/07/01 1 0
1T1/08/01 1 26.540.151
11/08/01 1 0
T1/10/01 1 0
1111/01 1 25474.852
1112701 1 o
11/01/62 1 0
11/02/02 1 24.420.092
11/03/02 1 0
11/04/02 1 Q
11/08/02 1 23.432.338
11/06/02 0
11407102 1 0
11/08/02 1 22.439.912
11/09/02 1 0
11/10/02 1 o
11102 1 21.518.814
11/12/02 1 a
11/G1/Q3 1 0
11/02/03 1 20.600.477
11/03/03 1 0
11/04/03 1 o
11/05/03 1 19.748.937
11/06/03 1 0
11/07/03 1 0
11/08/03 1 18.B76.645
11/08/03 1 o
1141003 1 0
1171102 1 18.079.767
111203 1 0

8,00%
1,00%
11/05/01
SERIE A
SENIOR MEZZANIE PRINGIPAL
NOTES NOTES
732.400.000 26.600.000
732,400,000 26.600.000 0
732.400.000 26.600.000 0
732,400,000 26.6800.000 35.129,024
697.260.976 26.600.000 1]
697 260,976 26.600.000 0
§97.260.974 26.600.000 33.780.811
B63.470.165 26.800.000 0
663.470,165 28.600.000 0
663.470.165 26.600.000 32,491.469
£30.978.696 26.600.000 0
630.978.698 26.600.000 Q
§30.978.696 26.600.000 31.226.515
599.752.181 26.500.000 0
599 752181 26.600.000 B
599.752.161 26.600.000 30.013.247
A69.738.934 26.600.000 0
H69,738,934 26.600,000 0
559.735.934 26.600.000 28.812.535
540,925,399 26.600.000 0
540.925.399 26.600.000 Q
540.925.399 26.600.000 27.675.582
513.249.817 26.600.000 0
513.249.817 26.600.000 0
513.249.817 26.600.000 26.540.151
486.709.666 26.800.000 0
486.709.666 26,600.000 0
486,709,666 26.600.000 25.474.852
461.234.815 26,600,000 0
467,234 815 26.600.000 0
461.234.815 26.600.000 24.420.092
436.814.722 26.600.000 0
435.814.722 26.600.000 v
436.814.722 26.600.000 23.432.338
413.382.384 26.600.000 4
413.382.384 26.600.000 0
413.382.384 26.600.000 22.439.912
300.942.473 26.600,000 0
300.942.473 26.600.000 0
390.942.473 26.5600.000 21518.814
360.423.650 26,600.000 0
369,423,659 25.600.000 ]
369.423.659 26.600.000 20.600.477
348.823.181 26.600.000 0
348.823.181 26.600.000 D
348.823.181 26.600.000 19.495 177
329.328.004 26.346.240 Q
329.328.004 26.346.240 0
329,328,004 26.346.240 17.478.375
311.849.629 24.,947.970 0
311.849.629 24.947 970 0
311.849.629 24.,947.970 16.740.525
285,108,104 23.608.728 0

374

YIDA
MEDIA

0
0
Erw AR TXATETT e
0
0
0
a
Q
0
-8.524.838,465
0
0
-5.432.397 767
0
0
-2.564.404. 589

O 0o o0

2.441 693,857
o

0
4.887.372.720
0]

0
£.739.945.462
0

0

8.552 803.452
0

0
10.255.039.560
0

0
11.813.828.213
o

0
13.204.905.878
0

1]
14,231.479.401
0

Y
14.367.224,585
0

0
15.300.835.558
0

5,66

SERIE B

0
0
)
1]
0
0
a
0
Q
0
0
O
0
0
0
a
0
0
0
0
0
0
]
a
0
0
G
0
a
0
8]
¥
0
0
0
0
0
0
0
Q
0
0
0
0

253.760

0

0
1.398.270
0

0
1.339.242
Q

PRINCIPAL VIDA
MEDIA

0
0
0
1]
0
0
0
0
a
0
Q
0
0
0
0
|
0
0
0
0
a
0
0
0
0
o]
0
0
0
0
a
0
0
0
1]
0
0
0
0
0
0
0
0
0

1B5.244 563

1]

0
1.149.377.967
0

0

1.224 067,185
0



DEAL

MEZZ. DECLINN

MEZZ. STOPS DECLINN
VIDA RESI\DUAL DESDE

FECHA
11/01/04
11/02/04
11/03/04
11/04/04
11/05/04
11/08/04
11/07/04
11/0&8104
11/09/04
1110/04
11/11/04
11/12/04
11/01/05
11/02/05
11/03/05
11/04/05
11/05/05
11/08/05
11/07/05
11/08/05
11/09/03
11/10/05
11/11/05
11/12/05
11/01/06
11/02/06
11/03/06
11/04/06
11/05/08
11/06/06
11/07/06
11/08/06
11/08/06
11/10/06
11/11/06
1112008
1101407
11/02/07
11/02/07
11/04/07
11/05/07
11/08/Q7
11/07/07
11/08/07
11/09/07
11/10/07
1111407
1112/07
11/01/C8
T102/08
11/03/08
11/Q4/08
11/05/08

PRINCIPAL
AVAILABLE NOTES

0
17.282,903
0

0
16.5517.8561
c

o
15.802.289
a

0
15,122,061
g

0

14.442 823
0

0
13.821.686
0

0
13.186.554
g

D
12.610.496
a

v
11.976.081
0

a
11.424.637
D

0
10.801.785
0

0
10.279.772
0

0
9.713.580
a

0
8.,240.260
0

Q
8.727.609
0

0
8.299.473
0

0
7.750.608
Q

0
7.226.591

SENIOR

295.109.104
295.109.104
279.106.416
270.106.416
279.106.416
263 780 826
263.780.628
263.780.628
249.748.870
249148870
249,148,870
235.146.971
235 146.971
235.146.971
221 773987
221.773.987
221.773.887
208.976.130
208.976.130
208.8976.130
196.766.357
186.766.357
196.766.357
185.089.972
185.089.972
185.089.972
174,001,008
174.001.008
174.001.008
163.422.641
163.422 841
163.422.641
153.420.988
153.420.988
152.420.988
143.902.68
143.902.681
143,902,681
134.908.625
134.908.825
134.908.625
126.352.629
126.352 829
126.352.829
118.271.710
118.271.710
118.271.710
110,587.012
110.587.012
110.587.012
103.410.524
103.410.524
103.410.524

MEZZANIE
NOTES

23.608.728
£3.608.728
22.328.513
22.428.513
22.328.513
21.102.450
21.102.450
21.102.450
19.931.910
19,931.810
19.931.910
18.811.758
18.811.758
18,811,758
17.741.918
17.741.919
17.741.919
16.716.090
16.718.090
16.718.090
15.741.309
15.741.309
15.741.309
14.807.198
14.807.198
14,807.198
13.920.081
13.920.081
13,920.081
13.073.811
13.073.811
13.073.8611
12,273.679
12.273.679
12.273.679
11.512.214
11.512.214
11.512.214
10.792.690
10.792.690
10.792.690
10.108.226
10.108,226
10.108.226

9.461.737

9.461.737

9.461.737

8.846.961

8.846.961

8.846.961

8.272.842

3.272.842

8.272.842

753.000
8,00%
1.00%

11/05/01

SERIE A
FRINCIPAL

Q
16.002.538
0

o
1£.325.788
0

D
14.631.758
0

0
14.001.899
0

0
13.372.884
o

0
12.797.858
1]

0
12,209,772
0

0
11.676.385
0

0
11.088.964
0

0
10,578.367
0

8]
10.001.653
0

0
9.518.307
0

0
B.094.056
0

0
8555796
Q

0
8.0891.119
a

0
7.584.697
0

Q
7.176.489
0

0
6.783.881

374

VIDA
MEDIA

0
16.098,704.003
0
Q
16.797.063.448
0
0
17.382.528.672
0
Q
17.922.430.972
0
0
18.347.733.683
0
C
18.697_669.861
0
Q
18.861.776.424
0
a
19.207.653.760
0
a
19.261.530.235
1]
0
19.216.098.685
0
0
19.183.169.580
0
1]
19.131.798.015
0
]
18.905.504.664
0
0
18.745.749.750
0
]
18.449,194,940
0
a
18.251.156.508
0
0
17.704.396.960
0
0
17.346.382.962

5,66
SERIE B
PRINCIPAL VIDA
MEDIA

0 0

1280215 1.287.896.320

0 0

0 0

1.226.063 1.343.765.076

0 0

0 0

1.470.541 4.390.602.294

0 "

0 0

1,420,152 1.433.794.478

0 0

0 0

1.069.838 1.467.818.711

0 0

0 0

1.023.829 1.485.813.580

0 0

0 0

076.782 1.516.942.114

0 i)

0 0

934.111 1.526.512.301

0 0

0 0

BA7.117 1.540.922.419

0 0

0 0

846.269 1.545.287.895

0 0

0 0

800.132 1.534.653.567

0 0

0 0

761.465 1.530.543.841

0 0

0 0

719.524 1.512.440.373

0 0

0 0

684.464 1.499.659.980

0 0

0 ]

B46.400 1.475.935.505

0 0

0 0

614.776 1.460.092.521

0 0

0 0

574.119 1.416.351.757

0 0

0 0

§42.710 1.387.710.637



DEAL . 755.000

MEZZ. DECLINN 8,00%

MEZZ. STOPS DECLINN 1,00%

VIDA RESIDUAL DESDE 11/05/01

374 5,66
SERIE A SERIEB
PRINCIPAL SENIOR MEZZANIE FRINGIPAL VIDA PRINCIPAL VIDA

FECHA AVAILABLE NOTES NOTES MEDLA MEDIA
11/06/08 1 0 96.626.843 7.730.131 0 0 0 ]
11/07/08 1 0 96626643 7.730,131 D 0 0 0
11/06/08 1 6,727 637  96.626.643 7.730.131 6.587.525 17.450.354.633 140.131 371.208.228
11/09/08 1 0 90.039.118 7.580.000 ] 0 0 0
11/10/08 1 0  20.03%.118 7.590.000 0 0 0 0
11/11/08 1 6.203.245  50.039.118 7.590.000 £.302.245 17.277.193.471 0 0
1112/08 1 0 83.735.872 7.580,000 0 0 D Q
11/01/098 1 {0 B3.7FA5.ET3 7.580.000 0 0 a 0
11/02/09 1 5.880.489  83.,735.873 7.590.000 5.880.499 16.659.454.336 0 0
11/03/08 1 0 77.855.374 7.520.000 G 0 0 a
11/04/09 1 0 77.8565.374 7.590.000 Q 0 0 0
11/05/09 1 5.5356.109  77.853.374 7.580.,000 5.556.109 16.234.951.013 0 0
11/06/09 1 0 72.299.263 7.590.000 0 0 0 0
11/07/09 1 0 72.299.265 7.590.000 0 0 Q 0
11/08/08 1 5.244.811 72.299 265 7.580.000 8244 811 15.807.860.28) 0 0
11/02/09 1 0 §7.054.454 7.590.000 0 0 0 0
11/10/09 A 0 57.054.454 7.590.000 0 Q a 0
11/11/Q9 1 4.985.341 67.004.454 7.580.000 4985341 15.484.470.435 0 ¢
11712109 1 0 B62.089.112 7.590.000 0 0 0 0
11/01/1Q 1 0 62069112 7.580.000 0 g ] 0
11/02/10 1 4.710.601 62.069.112 7.590.000 4.710.807 15.064.500.608 0 g
1140310 1 ¢ 57.358.512 7.580.000 0 0 Q 0
11/04/10Q 1 0 57.358.512 7.580.000 0 0 0 0
11/05/10 1 4479112  §57.358.512 7.590.000 4479112 14.722.840.362 a 0
1106110 1 Q0 352879400 7.580.000 0 0 0 0
11/0740Q 1 0 B2.879.400 7.590.000 0 0 0 0
11/0B/10 1 60.469.41%  52.879.400 7.650.000 59 §79.400Q FreTesvesseme 7 5gQ) Q) TererETITio ki
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